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Dependent Variable: Y
Method: Least Squares
Date: 05/10/24 Time: 16:26
Sample: 2022M09 2024M04
Included observations: 20
Variable Coefficient Std. Error t-Statistic Prob.
C 3829.250 435.5503 8.791752 0.0000
X1 -44.81268 9.082823  -4.933783 0.0001
X2 0.896329 0.404430 2.216279 0.0415
X3 47.90032 12.47824 3.838707 0.0014
R-squared 0.971766 Mean dependentvar 5841.700
Adjusted R-squared 0.966472 S.D.dependentvar 528.4145
S.E. of regression 96.75569 Akaike info criterion 12.15911
Sum squared resid 149786.6 Schwarz criterion 12.35826
Log likelihood -117.5911 Hannan-Quinn criter. 12.19799
F-statistic 183.5653 Durbin-Watson stat 1.784132
Prob(F-statistic) 0.000000
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Heteroskedasticity Test: ARCH

F-statistic 0.742658 Prob. F(1,17) 0.4008
Obs*R-squared 0.795287 Prob. Chi-Square(1) 0.3725
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élZ == Y12 - 382925 + 4‘4.81X12,1 - 0.89X12,2 - 47.9X12,3

Y12 = 5812, X12,1 = _8, X12,2 = 1355, X12,3 =11

£, = 5812 — 3829.25 + 44.81(—8) — 0.89(1355) — 47.9(11)
= -108.58
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